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February 23, 2006 



Examiner Debra Charles 

United States Patent and Trademark Office 

Art Unit 3624 

P.O. Box 1450 

Alexandria, VA 22313-1450 

Re: U.S. Patent Application No. 09/536,258 

Entitled: HEDGING EXCHANGE TRADED MUTUAL 
FUNDS OR OTHER PORTFOLIO BASKET 
PRODUCTS 

Filed: March 27, 2000 

Inventors: Gastineau, et al. 



Dear Examiner Charles: 

In reviewing our file, we discovered that two of the references listed under "other documents" 
on the Substitute Form PTO-1449 dated February 23, 2004, were not initialed (copy enclosed). 
Kindly provide an initialed copy of the PTO- 1 449 to indicate you considered these references. As a 
courtesy, we are enclosing copies of the following references, in the event they may have been 
misplaced: 



AQ 



"On Lines and Planes of Closest Fit to Systems of Points in Space," K. Pearson, Philosophical 
Magazine andJournal of Science, Vol. 2, Sixth Series, July-Dec. 1901, pp. 559-572. 



AR 



"Market Models: A Guide to Financial Data Analysis," C. Alexander, Wileys, 2001, pp. 143-178 



Please contact our office if you have questions regarding the above. 

Respectfully, 
HOWREY LLP 
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"On Lines and Planes of Closest Fit to Systems of Points in Space", K. Pearson, Philosophical 
Magazine and Journal of Science, Vol. 2, Sixth Series, July-Dec. 1901, pp. 559-572. 
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"Market Models: A Guide to Financial Data Analysis", C Alexander, Wileys, 2001, pp. 143-178. 
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EXATOlTftER: Tnitials citation considered. Draw line througff citation if not in conformance and not considered. I nclucyfi cop/of this form with 
next communication to applicant. 
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